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LS // Dependent Variable is LDEPS

Date: 1-30-2076 / Time: 8:14

8P| range: 1348 - 1372

wmber of observations: 25

Convergence achieved after 6 iterations

VARIABLE COEFFICIENT STD. ERFCH T-STAT, 2~-TAIL SIG.
C 2.5884933 0.2052871 12.657851 0.0000
LGDPP 0.46051398 0.0715291C 65.1178638 0.0000
LRPE —0.2106249 0,0635521 =3.3142100 0.0035
MA(1) 0.9079947 .0808757 11,227040 0.0000
AR(2) 0.6037656 0.0660795 9.1369047 0. 0000
R-squared 0.957560 Mean ¢ dependent wvar 1.3739805
Adjusted R-squared 0.949072 S.D. of dependent wvar 0.195504
S.E. of regression 0.04412C Sum of squared resid 0.038331
log 1ikelihood 45.33N12 F-stat:stic 112.8143
Durbin—watson stat 1.932516 Prob(F-statistic) Q.000000

(V)B_)L..-'-cu ‘53)31;,_; cﬂ;’r.f Jads

LS // Dependent Variable is LDEDS
Late: 1-30-2076 / Time: 8:i15

Pl range: 1346 - 1372

wumber of observations: 27

VARIABLE COEFFICIENT STD. ERRCF T-STAT. 2-TAIL SIG.

C 1.4516276 0.32B048% 4.4250343 0.0002

LGDPP 0.3321555 0.0933542 3.5580130 €.0017

LRPE -0.1813335 0.0511837 -3.5427997 0.0017

LDEPS(-1) 0.6092697 0.0688591 8.8480704 . 0000
R-squared 0.976035 Mean of dependent var 1.324569
Adjusted R-squared 0,972908 5.D. of dependent var 0.273774
S.E. of regression 0.045062 Sum of sguared resid 0.046703
Log 1ikelihood 47.54582 F-statistic 312.2390

DurbinmWwatson stat 1.312917 Prob(F-statistic) Q.000000
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