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1. Corsetti et al

2. Dynamic Stochastic General Equilibrium (DSGE)
3 Time Varying Parameter (TVP)

4. Logistic Smooth Transition Regression (LSTR)
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1. Markov-Switching Vector-Auto Regressive
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1. Panel General Auto-Regressive Conditional Heteroscedasticity
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1. Exchange Rate Arrangements
2. International Financial Statistics
3. World Development Indicators
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1. Generalized Error Distribution
2. Im,Pesaran & Shin (IPS)
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